
CURRENCY FUTURES AND OPTIONS DETAILED TURNOVER

DATE: 03/09/2018

CURRENCY DERIVATIVES

Contract 

Size

Foreign ValueNumber of 

Contracts

Buy/

Sell

Call/ 

Put

StrikeContract Price Spot 

Rate

ZAR 

Converted 

Amount

$ / RSep 2018

Sell  177  177,000.00 $ / R 03/09/2018   Any day expiry 1,000 14.9125  2,639,512.50 

Buy  177  177,000.00 $ / R 03/09/2018   Any day expiry 1,000 14.9125  2,639,512.50 

Buy  197  197,000.00 $ / R 03/09/2018   Any day expiry 1,000 14.8200  2,919,540.00 

Sell  197  197,000.00 $ / R 03/09/2018   Any day expiry 1,000 14.8200  2,919,540.00 

Total $ / R Any day expiry  748  748,000.00 

 748  748,000.00 

Total Options

Total Futures  11,118,105.00 

 11,118,105.00 

$ / RSep 2018

Buy  1  1,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9000  14,900.00 

Buy  1  1,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.6901  14,690.10 
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Sell  1  1,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7449  14,744.90 

Sell  1  1,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9200  14,920.00 

Buy  1  1,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9599  14,959.90 

Buy  1  1,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7069  14,706.90 

Sell  1  1,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8965  14,896.50 

Buy  1  1,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7751  14,775.10 

Sell  1  1,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7340  14,734.00 

Buy  1  1,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9500  14,950.00 

Buy  1  1,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8050  14,805.00 

Sell  1  1,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.6924  14,692.40 

Sell  1  1,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7010  14,701.00 

Buy  1  1,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7449  14,744.90 

Sell  1  1,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7751  14,775.10 

Buy  1  1,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.6924  14,692.40 

Buy  1  1,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7010  14,701.00 

Buy  1  1,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7340  14,734.00 

Sell  1  1,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8050  14,805.00 

Buy  1  1,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8965  14,896.50 

Sell  1  1,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9500  14,950.00 

Sell  1  1,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9000  14,900.00 

Sell  1  1,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9599  14,959.90 

Sell  1  1,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.6901  14,690.10 

Buy  1  1,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9200  14,920.00 

Sell  1  1,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9199  14,919.90 

Sell  2  2,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8642  29,728.40 

Buy  2  2,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7600  29,520.00 

Buy  2  2,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8899  29,779.80 

Buy  2  2,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8642  29,728.40 

Buy  2  2,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9356  29,871.20 

Sell  2  2,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9356  29,871.20 

Sell  2  2,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7600  29,520.00 

Sell  2  2,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8899  29,779.80 

Sell  3  3,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8900  44,670.00 

Buy  3  3,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7600  44,280.00 

Buy  3  3,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8900  44,670.00 

Sell  3  3,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7600  44,280.00 

Sell  4  4,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9400  59,760.00 

Sell  4  4,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9200  59,680.00 

Buy  4  4,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7022  58,808.80 

Buy  4  4,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9400  59,760.00 

Buy  4  4,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9259  59,703.60 

Sell  4  4,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7027  58,810.80 

Sell  4  4,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9259  59,703.60 

Buy  4  4,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9200  59,680.00 

Sell  4  4,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7022  58,808.80 
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Contract 

Size

Foreign ValueNumber of 

Contracts

Buy/

Sell

Call/ 

Put

StrikeContract Price Spot 

Rate

ZAR 

Converted 

Amount

Buy  5  5,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9033  74,516.50 

Buy  5  5,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7286  73,643.00 

Buy  5  5,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8997  74,498.50 

Sell  5  5,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8656  74,328.00 

Buy  5  5,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8900  74,450.00 

Buy  5  5,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8340  74,170.00 

Buy  5  5,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7510  73,755.00 

Buy  5  5,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7700  73,850.00 

Sell  5  5,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8900  74,450.00 

Buy  5  5,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9025  74,512.50 

Sell  5  5,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8340  74,170.00 

Sell  5  5,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7700  73,850.00 

Buy  5  5,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7910  73,955.00 

Sell  5  5,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9033  74,516.50 

Sell  5  5,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7510  73,755.00 

Buy  5  5,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7177  73,588.50 

Buy  5  5,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9332  74,666.00 

Buy  5  5,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9395  74,697.50 

Buy  5  5,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9406  74,703.00 

Buy  5  5,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9445  74,722.50 

Buy  5  5,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8479  74,239.50 

Sell  5  5,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9332  74,666.00 

Sell  5  5,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7286  73,643.00 

Sell  5  5,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8479  74,239.50 

Sell  5  5,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9395  74,697.50 

Buy  5  5,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8656  74,328.00 

Sell  5  5,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9445  74,722.50 

Sell  5  5,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7177  73,588.50 

Sell  5  5,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9025  74,512.50 

Sell  5  5,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7910  73,955.00 

Sell  6  6,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9094  89,456.40 

Buy  6  6,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7069  88,241.40 

Buy  6  6,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9094  89,456.40 

Sell  6  6,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.6952  88,171.20 

Buy  8  8,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7069  117,655.20 

Buy  8  8,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8958  119,166.40 

Sell  8  8,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8958  119,166.40 

Sell  9  9,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7750  132,975.00 

Sell  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9223  149,223.00 

Buy  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8494  148,494.00 
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Sell  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8400  148,400.00 

Buy  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8419  148,419.00 

Buy  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8737  148,737.00 

Sell  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8400  148,400.00 

Sell  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8400  148,400.00 

Sell  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8656  148,656.00 

Buy  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.6982  146,982.00 

Sell  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8700  148,700.00 

Sell  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8200  148,200.00 

Sell  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8737  148,737.00 

Sell  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8005  148,005.00 

Sell  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9200  149,200.00 

Buy  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9100  149,100.00 

Buy  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7101  147,101.00 

Buy  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9422  149,422.00 

Buy  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9223  149,223.00 

Sell  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8909  148,909.00 

Sell  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7500  147,500.00 

Sell  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7460  147,460.00 

Sell  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8419  148,419.00 

Sell  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9000  149,000.00 

Sell  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8847  148,847.00 

Sell  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9050  149,050.00 

Sell  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7639  147,639.00 

Buy  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7639  147,639.00 

Buy  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8700  148,700.00 

Buy  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8200  148,200.00 

Buy  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8847  148,847.00 

Buy  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9000  149,000.00 

Buy  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8847  148,847.00 

Buy  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8909  148,909.00 

Buy  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8990  148,990.00 

Sell  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7101  147,101.00 

Buy  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8005  148,005.00 

Sell  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9422  149,422.00 

Buy  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7500  147,500.00 

Buy  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7815  147,815.00 

Buy  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8022  148,022.00 

Buy  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8600  148,600.00 

Buy  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7500  147,500.00 

Buy  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7460  147,460.00 

Buy  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9019  149,019.00 

Buy  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7400  147,400.00 

Buy  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9050  149,050.00 

Buy  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7863  147,863.00 
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Contract 
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Contracts

Buy/
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Put

StrikeContract Price Spot 
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ZAR 

Converted 
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Buy  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8400  148,400.00 

Sell  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8847  148,847.00 

Buy  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8300  148,300.00 

Sell  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7863  147,863.00 

Sell  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7599  147,599.00 

Sell  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8990  148,990.00 

Sell  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8022  148,022.00 

Sell  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8600  148,600.00 

Sell  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9391  149,391.00 

Buy  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8656  148,656.00 

Sell  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7815  147,815.00 

Sell  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9019  149,019.00 

Sell  10  10,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8494  148,494.00 

Sell  14  14,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9599  209,438.60 

Buy  14  14,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9599  209,438.60 

Sell  15  15,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9300  223,950.00 

Buy  15  15,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7379  221,068.50 

Sell  15  15,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7819  221,728.50 

Sell  15  15,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7834  221,751.00 

Buy  15  15,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9399  224,098.50 

Buy  15  15,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7819  221,728.50 

Buy  15  15,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7834  221,751.00 

Sell  15  15,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7379  221,068.50 

Buy  15  15,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9350  224,025.00 

Sell  15  15,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9399  224,098.50 

Sell  15  15,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9350  224,025.00 

Buy  16  16,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9322  238,915.20 

Sell  16  16,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8800  238,080.00 

Sell  16  16,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7100  235,360.00 

Sell  16  16,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9322  238,915.20 

Buy  16  16,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8800  238,080.00 

Buy  16  16,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7100  235,360.00 

Buy  20  20,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8400  296,800.00 

Sell  20  20,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8378  296,756.00 

Sell  20  20,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9060  298,120.00 

Sell  20  20,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7790  295,580.00 

Sell  20  20,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7349  294,698.00 

Sell  20  20,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9086  298,172.00 

Buy  20  20,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8378  296,756.00 

Buy  20  20,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9200  298,400.00 
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Buy  20  20,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7000  294,000.00 

Buy  20  20,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9060  298,120.00 

Buy  20  20,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7790  295,580.00 

Buy  20  20,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7349  294,698.00 

Buy  20  20,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9086  298,172.00 

Sell  22  22,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9525  328,955.00 

Buy  24  24,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9100  357,840.00 

Buy  24  24,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8354  356,049.60 

Sell  24  24,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7172  353,212.80 

Sell  24  24,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8354  356,049.60 

Buy  24  24,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7172  353,212.80 

Buy  25  25,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8788  371,970.00 

Sell  25  25,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9205  373,012.50 

Sell  25  25,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9023  372,557.50 

Sell  25  25,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8788  371,970.00 

Sell  25  25,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9525  373,812.50 

Buy  25  25,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9205  373,012.50 

Sell  27  27,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7750  398,925.00 

Buy  30  30,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9200  447,600.00 

Buy  30  30,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9120  447,360.00 

Sell  30  30,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8403  445,209.00 

Buy  30  30,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8403  445,209.00 

Buy  30  30,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7022  441,066.00 

Sell  30  30,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9120  447,360.00 

Sell  34  34,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9100  506,940.00 

Sell  35  35,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7750  517,125.00 

Sell  37  37,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7750  546,675.00 

Sell  38  38,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9527  568,202.60 

Buy  45  45,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9024  670,608.00 

Sell  45  45,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9024  670,608.00 

Sell  48  48,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9735  718,728.00 

Buy  50  50,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8982  744,910.00 

Buy  50  50,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8100  740,500.00 

Buy  50  50,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7800  739,000.00 

Sell  50  50,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8982  744,910.00 

Sell  50  50,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7160  735,800.00 

Sell  50  50,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7150  735,750.00 

Sell  50  50,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7050  735,250.00 

Buy  50  50,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7800  739,000.00 

Buy  50  50,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8075  740,375.00 

Buy  50  50,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7650  738,250.00 

Buy  50  50,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7800  739,000.00 

Buy  50  50,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7955  739,775.00 

Buy  50  50,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8250  741,250.00 

Buy  50  50,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9000  745,000.00 
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Buy  50  50,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8350  741,750.00 

Buy  50  50,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7674  738,370.00 

Sell  50  50,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7800  739,000.00 

Sell  50  50,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7955  739,775.00 

Sell  50  50,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8075  740,375.00 

Sell  50  50,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8250  741,250.00 

Sell  50  50,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9200  746,000.00 

Sell  50  50,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9150  745,750.00 

Sell  50  50,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7674  738,370.00 

Sell  50  50,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8100  740,500.00 

Sell  50  50,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7650  738,250.00 

Sell  50  50,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7800  739,000.00 

Sell  50  50,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9000  745,000.00 

Sell  50  50,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7800  739,000.00 

Buy  50  50,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7050  735,250.00 

Sell  50  50,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8350  741,750.00 

Buy  50  50,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9150  745,750.00 

Buy  52  52,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.6169  760,078.80 

Sell  60  60,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9105  894,630.00 

Buy  60  60,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9105  894,630.00 

Sell  67  67,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7750  989,925.00 

Sell  70  70,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7137  1,029,959.00 

Sell  79  79,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7750  1,167,225.00 

Buy  84  84,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.6169  1,227,819.60 

Buy  96  96,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.6169  1,403,222.40 

Buy  100  100,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7800  1,478,000.00 

Sell  100  100,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9241  1,492,410.00 

Sell  100  100,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8000  1,480,000.00 

Sell  100  100,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7500  1,475,000.00 

Buy  100  100,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9456  1,494,560.00 

Buy  100  100,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8200  1,482,000.00 

Buy  100  100,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8700  1,487,000.00 

Buy  100  100,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9000  1,490,000.00 

Buy  100  100,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7850  1,478,500.00 

Buy  100  100,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7800  1,478,000.00 

Buy  100  100,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9511  1,495,110.00 

Buy  100  100,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9241  1,492,410.00 

Sell  100  100,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7850  1,478,500.00 

Sell  100  100,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7800  1,478,000.00 

Sell  100  100,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9456  1,494,560.00 
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Sell  100  100,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9000  1,490,000.00 

Sell  101  101,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7750  1,492,275.00 

Sell  145  145,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7750  2,142,375.00 

Sell  159  159,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9200  2,372,280.00 

Buy  165  165,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7069  2,426,638.50 

Sell  165  165,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7069  2,426,638.50 

Buy  170  170,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.6689  2,493,713.00 

Sell  200  200,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8004  2,960,080.00 

Buy  200  200,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7754  2,955,080.00 

Buy  200  200,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8004  2,960,080.00 

Buy  200  200,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8500  2,970,000.00 

Sell  200  200,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8500  2,970,000.00 

Sell  203  203,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9240  3,029,572.00 

Buy  210  210,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8300  3,114,300.00 

Buy  220  220,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7166  3,237,652.00 

Sell  220  220,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7080  3,235,760.00 

Buy  220  220,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7639  3,248,058.00 

Sell  225  225,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8944  3,351,240.00 

Buy  250  250,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8885  3,722,125.00 

Sell  250  250,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8845  3,721,125.00 

Sell  250  250,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8468  3,711,700.00 

Buy  250  250,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8900  3,722,500.00 

Buy  250  250,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8845  3,721,125.00 

Buy  250  250,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8468  3,711,700.00 

Sell  269  269,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9223  4,014,098.70 

Buy  269  269,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9223  4,014,098.70 

Sell  270  270,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9105  4,025,835.00 

Buy  270  270,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9105  4,025,835.00 

Sell  300  300,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8233  4,446,990.00 

Buy  300  300,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7552  4,426,560.00 

Sell  300  300,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8004  4,440,120.00 

Buy  300  300,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7754  4,432,620.00 

Buy  300  300,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8004  4,440,120.00 

Buy  314  314,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9254  4,686,575.60 

Buy  339  339,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9265  5,060,083.50 

Sell  390  390,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.6392  5,709,288.00 

Buy  390  390,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9486  5,829,954.00 

Sell  440  440,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8081  6,515,564.00 

Buy  480  480,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9105  7,157,040.00 

Buy  500  500,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8800  7,440,000.00 

Sell  500  500,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8004  7,400,200.00 

Sell  500  500,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8800  7,440,000.00 

Buy  500  500,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7750  7,387,500.00 

Sell  500  500,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9076  7,453,800.00 

Buy  500  500,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8004  7,400,200.00 
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Sell  500  500,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7754  7,387,700.00 

Buy  500  500,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9217  7,460,850.00 

Buy  500  500,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7800  7,390,000.00 

Sell  500  500,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9214  7,460,700.00 

Buy  500  500,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7317  7,365,850.00 

Sell  500  500,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8892  7,444,600.00 

Buy  500  500,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.6817  7,340,850.00 

Sell  500  500,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7317  7,365,850.00 

Sell  500  500,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.6817  7,340,850.00 

Buy  500  500,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9214  7,460,700.00 

Sell  526  526,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7069  7,735,829.40 

Buy  750  750,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8439  11,132,925.00 

Sell  750  750,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8439  11,132,925.00 

Sell  848  848,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7069  12,471,451.20 

Sell  950  950,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9240  14,177,800.00 

Sell  961  961,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7069  14,133,330.90 

Buy  1,000  1,000,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8348  14,834,800.00 

Buy  1,000  1,000,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8004  14,800,400.00 

Buy  1,000  1,000,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8864  14,886,400.00 

Sell  1,000  1,000,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8348  14,834,800.00 

Buy  1,000  1,000,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7929  14,792,900.00 

Buy  1,000  1,000,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9227  14,922,700.00 

Sell  1,000  1,000,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9440  14,944,000.00 

Sell  1,220  1,220,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8130  18,071,860.00 

Buy  1,220  1,220,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7517  17,997,074.00 

Sell  1,900  1,900,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8890  28,289,100.00 

Buy  1,900  1,900,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8825  28,276,750.00 

Sell  2,000  2,000,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.6950  29,390,000.00 

Buy  2,000  2,000,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8290  29,658,000.00 

Buy  2,000  2,000,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8540  29,708,000.00 

Buy  2,000  2,000,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9390  29,878,000.00 

Buy  2,000  2,000,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9010  29,802,000.00 

Buy  2,500  2,500,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8947  37,236,750.00 

Sell  2,500  2,500,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8947  37,236,750.00 

Buy  2,500  2,500,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.7169  36,792,250.00 

Sell  3,000  3,000,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8265  44,479,500.00 

Sell  3,100  3,100,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8890  46,155,900.00 

Buy  3,100  3,100,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8825  46,135,750.00 

Buy  3,500  3,500,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8947  52,131,450.00 

Sell  3,500  3,500,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8947  52,131,450.00 
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Buy  5,000  5,000,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8100  74,050,000.00 

Sell  5,000  5,000,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.9450  74,725,000.00 

Buy  5,000  5,000,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8890  74,445,000.00 

Buy  5,000  5,000,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8810  74,405,000.00 

Sell  5,000  5,000,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8100  74,050,000.00 

Sell  5,000  5,000,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8811  74,405,500.00 

Sell  5,000  5,000,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8825  74,412,500.00 

Buy  5,000  5,000,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8808  74,404,000.00 

Sell  6,000  6,000,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8877  89,326,200.00 

Buy  6,000  6,000,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8916  89,349,600.00 

Buy  7,000  7,000,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8786  104,150,200.00 

Sell  7,000  7,000,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8786  104,150,200.00 

Buy  7,000  7,000,000.00 $ / R 17/09/2018   Foreign Exchange Future 1,000 14.8661  104,062,700.00 

Total $ / R Foreign Exchange Future  148,304  148,304,000.00 

 148,304  148,304,000.00 

Total Options

Total Futures  2,203,726,012.70 

 2,203,726,012.70 

£ / RSep 2018

Buy  1  1,000.00 £ / R 17/09/2018   Foreign Exchange Future 1,000 19.1000  19,100.00 

Sell  1  1,000.00 £ / R 17/09/2018   Foreign Exchange Future 1,000 19.1000  19,100.00 

Buy  5  5,000.00 £ / R 17/09/2018   Foreign Exchange Future 1,000 19.1000  95,500.00 

Buy  5  5,000.00 £ / R 17/09/2018   Foreign Exchange Future 1,000 19.0800  95,400.00 

Buy  5  5,000.00 £ / R 17/09/2018   Foreign Exchange Future 1,000 19.0700  95,350.00 

Sell  5  5,000.00 £ / R 17/09/2018   Foreign Exchange Future 1,000 19.1000  95,500.00 

Sell  5  5,000.00 £ / R 17/09/2018   Foreign Exchange Future 1,000 19.0800  95,400.00 

Sell  5  5,000.00 £ / R 17/09/2018   Foreign Exchange Future 1,000 19.0700  95,350.00 

Sell  5  5,000.00 £ / R 17/09/2018   Foreign Exchange Future 1,000 19.0168  95,084.00 

Buy  5  5,000.00 £ / R 17/09/2018   Foreign Exchange Future 1,000 19.0168  95,084.00 

Total £ / R Foreign Exchange Future  42  42,000.00 

 42  42,000.00 

Total Options

Total Futures  800,868.00 

 800,868.00 

¥ / RSep 2018

Buy  11  1,100,000.00 ¥ / R 17/09/2018   Foreign Exchange Future 100,000 0.1344  147,840.00 

Sell  11  1,100,000.00 ¥ / R 17/09/2018   Foreign Exchange Future 100,000 0.1344  147,840.00 
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Total ¥ / R Foreign Exchange Future  22  2,200,000.00 

 22  2,200,000.00 

Total Options

Total Futures  295,680.00 

 295,680.00 

€ / RSep 2018

Buy  1  1,000.00 € / R 17/09/2018   Foreign Exchange Future 1,000 17.2000  17,200.00 

Sell  1  1,000.00 € / R 17/09/2018   Foreign Exchange Future 1,000 17.2000  17,200.00 

Buy  5  5,000.00 € / R 17/09/2018   Foreign Exchange Future 1,000 17.1500  85,750.00 

Buy  5  5,000.00 € / R 17/09/2018   Foreign Exchange Future 1,000 17.1300  85,650.00 

Sell  5  5,000.00 € / R 17/09/2018   Foreign Exchange Future 1,000 17.1500  85,750.00 

Sell  5  5,000.00 € / R 17/09/2018   Foreign Exchange Future 1,000 17.1300  85,650.00 

Buy  6  6,000.00 € / R 17/09/2018   Foreign Exchange Future 1,000 17.3586  104,151.60 

Sell  6  6,000.00 € / R 17/09/2018   Foreign Exchange Future 1,000 17.3586  104,151.60 

Buy  10  10,000.00 € / R 17/09/2018   Foreign Exchange Future 1,000 17.2600  172,600.00 

Buy  10  10,000.00 € / R 17/09/2018   Foreign Exchange Future 1,000 17.2952  172,952.00 

Buy  10  10,000.00 € / R 17/09/2018   Foreign Exchange Future 1,000 17.1921  171,921.00 

Sell  10  10,000.00 € / R 17/09/2018   Foreign Exchange Future 1,000 17.3501  173,501.00 

Sell  10  10,000.00 € / R 17/09/2018   Foreign Exchange Future 1,000 17.1921  171,921.00 

Sell  10  10,000.00 € / R 17/09/2018   Foreign Exchange Future 1,000 17.2600  172,600.00 

Sell  10  10,000.00 € / R 17/09/2018   Foreign Exchange Future 1,000 17.2952  172,952.00 

Buy  10  10,000.00 € / R 17/09/2018   Foreign Exchange Future 1,000 17.3501  173,501.00 

Buy  15  15,000.00 € / R 17/09/2018   Foreign Exchange Future 1,000 17.3544  260,316.00 

Sell  15  15,000.00 € / R 17/09/2018   Foreign Exchange Future 1,000 17.3544  260,316.00 

Buy  50  50,000.00 € / R 17/09/2018   Foreign Exchange Future 1,000 17.3465  867,325.00 

Sell  50  50,000.00 € / R 17/09/2018   Foreign Exchange Future 1,000 17.3465  867,325.00 

Total € / R Foreign Exchange Future  244  244,000.00 

 244  244,000.00 

Total Options

Total Futures  4,222,733.20 

 4,222,733.20 

AU$ / RSep 2018

Buy  1  1,000.00 AU$ / R 17/09/2018   Foreign Exchange Future 1,000 10.7050  10,705.00 

Sell  1  1,000.00 AU$ / R 17/09/2018   Foreign Exchange Future 1,000 10.7050  10,705.00 

Buy  250  250,000.00 AU$ / R 17/09/2018   Foreign Exchange Future 1,000 10.7327  2,683,175.00 

Sell  250  250,000.00 AU$ / R 17/09/2018   Foreign Exchange Future 1,000 10.7327  2,683,175.00 
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Total AU$ / R Foreign Exchange Future  502  502,000.00 

 502  502,000.00 

Total Options

Total Futures  5,387,760.00 

 5,387,760.00 

QUANTO € / $Sep 2018

Sell  5  50,000.00 QUANTO € / $ 17/09/2018   Foreign Exchange Future 10,000 1.1616  58,080.00 

Buy  5  50,000.00 QUANTO € / $ 17/09/2018   Foreign Exchange Future 10,000 1.1616  58,080.00 

Total QUANTO € / $ Foreign Exchange Future  10  100,000.00 

 10  100,000.00 

Total Options

Total Futures  116,160.00 

 116,160.00 

$ / RSep 2018

Sell  197  197,000.00 $ / R 25/09/2018   Any day expiry 1,000 14.8670  2,928,799.00 

Buy  197  197,000.00 $ / R 25/09/2018   Any day expiry 1,000 14.8670  2,928,799.00 

Buy  1,000  1,000,000.00 $ / R 28/09/2018   Any day expiry 1,000 14.9699  14,969,900.00 

Sell  1,000  1,000,000.00 $ / R 28/09/2018   Any day expiry 1,000 14.9699  14,969,900.00 

Total $ / R Any day expiry  2,394  2,394,000.00 

 2,394  2,394,000.00 

Total Options

Total Futures  35,797,398.00 

 35,797,398.00 

$ / ROct 2018

Buy  1,000  1,000,000.00 $ / R 31/10/2018   Any day expiry 1,000 15.0339  15,033,900.00 

Sell  1,000  1,000,000.00 $ / R 31/10/2018   Any day expiry 1,000 15.0339  15,033,900.00 

Total $ / R Any day expiry  2,000  2,000,000.00 

 2,000  2,000,000.00 

Total Options

Total Futures  30,067,800.00 

 30,067,800.00 

$ / RNov 2018

Buy  1,000  1,000,000.00 $ / R 30/11/2018   Any day expiry 1,000 15.0989  15,098,900.00 

Sell  1,000  1,000,000.00 $ / R 30/11/2018   Any day expiry 1,000 15.0989  15,098,900.00 
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Total $ / R Any day expiry  2,000  2,000,000.00 

 2,000  2,000,000.00 

Total Options

Total Futures  30,197,800.00 

 30,197,800.00 

$ / RDec 2018

Sell  1  1,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 14.9057  14,905.70 

Buy  1  1,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 14.9057  14,905.70 

Sell  1  1,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 14.9747  14,974.70 

Buy  1  1,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 14.9747  14,974.70 

Sell  3  3,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 14.9672  44,901.60 

Buy  3  3,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.0299  45,089.70 

Buy  3  3,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 14.9672  44,901.60 

Sell  3  3,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.0299  45,089.70 

Sell  5  5,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.0819  75,409.50 

Buy  5  5,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.1250  75,625.00 

Sell  5  5,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.1250  75,625.00 

Buy  10  10,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.0500  150,500.00 

Sell  10  10,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 14.9710  149,710.00 

Sell  10  10,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.0700  150,700.00 

Buy  10  10,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.0700  150,700.00 

Buy  10  10,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 14.9710  149,710.00 

Sell  10  10,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.0500  150,500.00 

Buy  10  10,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 1001.7000C  14.38  10,017,000.00 

Sell  10  10,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 1001.7000C  14.38  10,017,000.00 

Sell  10  10,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 117.3000P  13.71  1,173,000.00 

Buy  10  10,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 117.3000P  13.71  1,173,000.00 

Buy  14  14,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 755.9359C  14.60  10,583,102.60 

Sell  14  14,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 139.2388P  13.60  1,949,343.20 

Sell  15  15,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.0809  226,213.50 

Buy  15  15,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.0809  226,213.50 

Sell  20  20,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.1089  302,178.00 

Buy  20  20,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 14.9647  299,294.00 

Buy  20  20,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.1089  302,178.00 

Sell  20  20,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 14.9647  299,294.00 

Buy  25  25,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 14.8253  370,632.50 

Sell  25  25,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 14.8253  370,632.50 

Buy  25  25,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 14.9729  374,322.50 
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Sell  25  25,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 14.8754  371,885.00 

Buy  25  25,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 14.9200  373,000.00 

Sell  25  25,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 755.9359C  14.60  18,898,397.50 

Buy  25  25,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 139.2388P  13.60  3,480,970.00 

Buy  45  45,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.0800  678,600.00 

Sell  45  45,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.0800  678,600.00 

Sell  50  50,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.1391  756,955.00 

Sell  50  50,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.1056  755,280.00 

Sell  50  50,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 14.9464  747,320.00 

Buy  50  50,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.1391  756,955.00 

Buy  50  50,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 14.9685  748,425.00 

Sell  50  50,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 14.9685  748,425.00 

Buy  77  77,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 755.9359C  14.60  58,207,064.30 

Sell  77  77,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 139.2388P  13.60  10,721,387.60 

Buy  100  100,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.0749  1,507,490.00 

Sell  100  100,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.1498  1,514,980.00 

Sell  100  100,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.0782  1,507,820.00 

Sell  100  100,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 14.9980  1,499,800.00 

Buy  100  100,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.1498  1,514,980.00 

Sell  100  100,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.0749  1,507,490.00 

Buy  100  100,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 14.9784  1,497,840.00 

Buy  100  100,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 14.9980  1,499,800.00 

Buy  100  100,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.0782  1,507,820.00 

Sell  100  100,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 14.9784  1,497,840.00 

Sell  100  100,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 593.2300C  15.00  59,323,000.00 

Buy  100  100,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 593.2300C  15.00  59,323,000.00 

Buy  100  100,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.7300P  12.50  1,573,000.00 

Sell  100  100,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.7300P  12.50  1,573,000.00 

Buy  178  178,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 755.9359C  14.60  134,556,590.20 

Sell  178  178,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 755.9359C  14.60  134,556,590.20 

Sell  178  178,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 755.9359C  14.60  134,556,590.20 

Buy  178  178,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 139.2388P  13.60  24,784,506.40 

Sell  195  195,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.0825  2,941,087.50 

Sell  250  250,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.0568  3,764,200.00 

Buy  250  250,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.0568  3,764,200.00 

Buy  275  275,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.0679  4,143,672.50 

Sell  288  288,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.0888  4,345,574.40 

Buy  288  288,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.0888  4,345,574.40 

Sell  500  500,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.0680  7,534,000.00 

Buy  500  500,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.0680  7,534,000.00 

Sell  500  500,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 14.8603  7,430,150.00 

Sell  500  500,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.0164  7,508,200.00 

Buy  500  500,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 15.0164  7,508,200.00 

Buy  500  500,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 14.8603  7,430,150.00 

Sell  877  877,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 755.9359C  14.60  662,955,784.30 
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Buy  877  877,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 139.2388P  13.60  122,112,427.60 

Buy  939  939,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 755.9359C  14.60  709,823,810.10 

Sell  939  939,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 139.2388P  13.60  130,745,233.20 

Sell  1,000  1,000,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 14.9604  14,960,400.00 

Buy  1,000  1,000,000.00 $ / R 14/12/2018   Foreign Exchange Future 1,000 14.9604  14,960,400.00 

Total $ / R Foreign Exchange Future  13,278  13,278,000.00 

 8,262  8,262,000.00 

Total Options

Total Futures

 5,016  5,016,000  2,302,103,797.40 

 123,980,295.20 

 2,426,084,092.60 

$ / R MAXIDec 2018

Sell  5  500,000.00 $ / R MAXI 14/12/2018   Foreign Exchange Future 100,000 15.0913  7,545,650.00 

Buy  5  500,000.00 $ / R MAXI 14/12/2018   Foreign Exchange Future 100,000 15.0913  7,545,650.00 

Total $ / R MAXI Foreign Exchange Future  10  1,000,000.00 

 10  1,000,000.00 

Total Options

Total Futures  15,091,300.00 

 15,091,300.00 

€ / RDec 2018

Buy  5  5,000.00 € / R 14/12/2018   Foreign Exchange Future 1,000 17.6100  88,050.00 

Sell  5  5,000.00 € / R 14/12/2018   Foreign Exchange Future 1,000 17.6100  88,050.00 

Buy  100  100,000.00 € / R 14/12/2018   Foreign Exchange Future 1,000 16.8143  1,681,430.00 

Sell  100  100,000.00 € / R 14/12/2018   Foreign Exchange Future 1,000 16.8143  1,681,430.00 

Buy  190  190,000.00 € / R 14/12/2018   Foreign Exchange Future 1,000 17.0266  3,235,054.00 

Sell  190  190,000.00 € / R 14/12/2018   Foreign Exchange Future 1,000 17.0266  3,235,054.00 

Total € / R Foreign Exchange Future  590  590,000.00 

 590  590,000.00 

Total Options

Total Futures  10,009,068.00 

 10,009,068.00 

AU$ / RDec 2018

Sell  50  50,000.00 AU$ / R 14/12/2018   Foreign Exchange Future 1,000 10.8830  544,150.00 

Buy  50  50,000.00 AU$ / R 14/12/2018   Foreign Exchange Future 1,000 10.8830  544,150.00 

Sell  100  100,000.00 AU$ / R 14/12/2018   Foreign Exchange Future 1,000 10.8830  1,088,300.00 

Sell  100  100,000.00 AU$ / R 14/12/2018   Foreign Exchange Future 1,000 10.8830  1,088,300.00 
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Buy  100  100,000.00 AU$ / R 14/12/2018   Foreign Exchange Future 1,000 10.8830  1,088,300.00 

Buy  100  100,000.00 AU$ / R 14/12/2018   Foreign Exchange Future 1,000 10.8830  1,088,300.00 

Total AU$ / R Foreign Exchange Future  500  500,000.00 

 500  500,000.00 

Total Options

Total Futures  5,441,500.00 

 5,441,500.00 

$ / RDec 2018

Sell  1,000  1,000,000.00 $ / R 31/12/2018   Any day expiry 1,000 15.1600  15,160,000.00 

Buy  1,000  1,000,000.00 $ / R 31/12/2018   Any day expiry 1,000 15.1600  15,160,000.00 

Total $ / R Any day expiry  2,000  2,000,000.00 

 2,000  2,000,000.00 

Total Options

Total Futures  30,320,000.00 

 30,320,000.00 

$ / RMar 2019

Buy  1  1,000.00 $ / R 18/03/2019   Foreign Exchange Future 1,000 15.3015  15,301.50 

Sell  1  1,000.00 $ / R 18/03/2019   Foreign Exchange Future 1,000 15.3015  15,301.50 

Sell  3  3,000.00 $ / R 18/03/2019   Foreign Exchange Future 1,000 15.1425  45,427.50 

Buy  3  3,000.00 $ / R 18/03/2019   Foreign Exchange Future 1,000 15.1425  45,427.50 

Sell  5  5,000.00 $ / R 18/03/2019   Foreign Exchange Future 1,000 15.2644  76,322.00 

Buy  5  5,000.00 $ / R 18/03/2019   Foreign Exchange Future 1,000 15.2644  76,322.00 

Sell  8  8,000.00 $ / R 18/03/2019   Foreign Exchange Future 1,000 15.1653  121,322.40 

Buy  8  8,000.00 $ / R 18/03/2019   Foreign Exchange Future 1,000 15.1653  121,322.40 

Sell  10  10,000.00 $ / R 18/03/2019   Foreign Exchange Future 1,000 15.3011  153,011.00 

Buy  10  10,000.00 $ / R 18/03/2019   Foreign Exchange Future 1,000 15.3011  153,011.00 

Sell  10  10,000.00 $ / R 18/03/2019   Foreign Exchange Future 1,000 691.3000C  15.81  6,913,000.00 

Buy  10  10,000.00 $ / R 18/03/2019   Foreign Exchange Future 1,000 691.3000C  15.81  6,913,000.00 

Buy  10  10,000.00 $ / R 18/03/2019   Foreign Exchange Future 1,000 691.3000P  14.83  6,913,000.00 

Sell  10  10,000.00 $ / R 18/03/2019   Foreign Exchange Future 1,000 691.3000P  14.83  6,913,000.00 

Total $ / R Foreign Exchange Future  94  94,000.00 

 54  54,000.00 

Total Options

Total Futures

 40  40,000  27,652,000.00 

 822,768.80 

 28,474,768.80 

€ / RMar 2019

Buy  1  1,000.00 € / R 18/03/2019   Foreign Exchange Future 1,000 18.0115  18,011.50 

Sell  1  1,000.00 € / R 18/03/2019   Foreign Exchange Future 1,000 18.0115  18,011.50 
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Total € / R Foreign Exchange Future  2  2,000.00 

 2  2,000.00 

Total Options

Total Futures  36,023.00 

 36,023.00 

$ / RSep 2019

Buy  476  476,000.00 $ / R 16/09/2019   Foreign Exchange Future 1,000 15.4850  7,370,860.00 

Sell  476  476,000.00 $ / R 16/09/2019   Foreign Exchange Future 1,000 15.4850  7,370,860.00 

Buy  476  476,000.00 $ / R 16/09/2019   Foreign Exchange Future 1,000 15.4910  7,373,716.00 

Total $ / R Foreign Exchange Future  1,428  1,428,000.00 

 1,428  1,428,000.00 

Total Options

Total Futures  22,115,436.00 

 22,115,436.00 

$ / RMar 2020

Sell  219  219,000.00 $ / R 16/03/2020   Foreign Exchange Future 1,000 15.9980  3,503,562.00 

Sell  1,312  1,312,000.00 $ / R 16/03/2020   Foreign Exchange Future 1,000 15.9980  20,989,376.00 

Buy  1,531  1,531,000.00 $ / R 16/03/2020   Foreign Exchange Future 1,000 15.9980  24,492,938.00 

Buy  1,531  1,531,000.00 $ / R 16/03/2020   Foreign Exchange Future 1,000 16.0025  24,499,827.50 

Total $ / R Foreign Exchange Future  4,593  4,593,000.00 

 4,593  4,593,000.00 

Total Options

Total Futures  73,485,703.50 

 73,485,703.50 

 182,019,000.00 Grand Total for Currency Future Detailed Turnover  178,761 

Total Options

Total Futures  173,705  176,963,000.00 

 5,056,000.00  5,056 

 4 932 788 208.80

 2 329 755 797.40

 2 603 032 411.40

Page 17 of 17 2018/09/03, 08:50:15PM


